Vyskyt datového souboru
Kéd souboru: DOFOS31
Subjekt: 90014269
Ke dni: 30.06.2007
Rozsah: S_BCPZB
Typ: Provozni
Stav: Platny

Cenné papiry - DOFO31_11 - Majetkové CP v majetku fondu

Nézev cenného ISIN Zemé (stat) Vztah k Investi¢ni limit na Investi¢ni limit na Celkova pofizovaci Celkova redlna Pocet jednotek  Celkova nominaini Podil na majetkovych CP vydanych
papiru legislativé majetek fondu emitenta ¢i FKI cena hodnota hodnota jednim emtentem/FKI
1 2 3 4 5 6 7 8 9 10 1"
1 Soucet (X) Soucet (Z) Soucet (Z) Soucet (Z) Soucet (X) Soucet (X) 1.7 1.8 1.10
2 21 22 23 24 25 26 27 28 29 210 21

Cenné papiry - DOFO31_12 - Dluhové CP v majetku fondu

Nazev cenného papiru ISIN Zemé (stat) Vztah k Investi¢ni limit  Investi¢ni limit ~ Celkova Celkova redlnd Pocet jednotek Celkova Podil na
legislativé na majetek na emitenta pofizovaci cena hodnota nominalni dluhovych CP
fondu hodnota vydanych jednim
emitentem
1 2 3 4 5 6 7 8 9 10 "
1 Soucet (¥) Soucet (X) Soucet (X) Soucet (X) Soucet (X) Soucet (X) 17 1.8 1.10
2 ABN AMRO BK NV VAR 09/05/08 XS0218713112 LU 048 055 054 499450 500975 500 500000 0.90
21 22 23 24 25 26 27 28 29 210 211
3 ALZ 5,75 30/07/07 DE0001940005 DE 048 055 054 284384 302584 10000000 287150 0.91
31 32 33 34 35 36 37 3.8 3.9 3.10 311
4 AURA Series 20 Class B-1 X80252851661 IE 050 055 054 431398 431516 430 430000 8.27
41 4.2 43 44 45 46 47 4.8 4.9 4.10 411
5 BANCA POP LODI FLOAT 04/10 XS0218063823 IT 048 055 054 300000 301469 300 300000 7.1
51 52 53 54 55 56 57 58 59 510 511
s BANQUE PSA FINANCE 5,75 15/04/2008 XS0166175124 FR 048 055 054 486778 498014 500 500000 3.37
6.1 6.2 63 64 65 6.6 6.7 6.8 6.9 6.10 611
; CAISSE CENT CREDIT IMMOB 01/12/11 XS0182740786 FR 048 055 054 417030 410491 400 400000 2.71
71 72 73 74 75 76 7.7 7.8 79 710 711
8 CEZCO 4,125 17/10/13 XS0271020850 cz 048 055 054 488133 506230 358 513999 0.59
8.1 82 83 84 85 86 87 838 8.9 810 811
9 CIT GROUP INC 4,25 09/22/11 XS0201605192 us 048 055 054 276054 285923 10000 287150 1.33
91 9.2 93 94 95 96 9.7 9.8 2.9 910 911
10 CREDIOP VAR 01/09/18 XS0174358332 LU 048 055 054 400000 405593 400000 400000 0.90
101 102 103 104 105 106 107 108 109 1010 1011
11 CEZ 0,00/09 CZ0003501181 cz 048 055 054 370000 378000 400 400000 0.46
111 1.2 n3 114 s 1.6 nz 11.8 119 1110 1111
12 DEPFA FLOAT 04/08 DEOOOAOD6Z65 DE 048 055 054 249125 251195 10000 250000 1.50
121 122 123 124 125 126 127 128 129 1210 1211
13 DEXGRP 4,75 15/04/2008 XS0166291467 IT 048 055 054 505964 507667 500 500000 1.13
131 132 133 134 135 136 137 138 139 1310 131
14 EIB VAR/18 CZ0000000179 LU 048 055 054 492853 493676 500 500000 0.80
141 142 143 144 145 146 147 148 149 14.10 1411
15 GS Float 08/17/10 XS0226883832 us 048 055 054 400000 404016 8000 400000 1.31
151 152 153 154 155 156 157 158 159 1510 1511
16 LANDSBANKI ISLANDS Float 03/10 XS0213064289 IS 048 055 054 400000 403812 400 400000 8.16
161 16.2 163 164 165 166 16.7 16.8 169 16.10 1611
17 NIB CAP.BANK FLOAT 10 XS0217267888 LU 048 055 054 411375 433303 150 430725 4.75
171 172 173 174 175 176 7.7 178 179 1710 17
18 OTP BANK PLC 5,27 19/09/16 XS0268320800 HU 048 055 054 222904 233764 80 229720 1.93
181 182 183 184 185 186 187 188 189 18.10 1811
19 SNSBANK VAR/11 XS0164397977 NL 048 055 054 569823 560453 550 550000 5.43
191 192 193 194 19.5 19.6 19.7 198 199 19.10 1911
20 SOCGEN 4,4 01/28/08 XS0161315121 FR 048 055 054 303962 307630 300 300000 1.68
201 202 203 204 205 206 20.7 208 209 20.10 2011
21 SOGE VAR 30/06/15 XS0223562249 FR 048 055 054 649675 649735 130 650000 4.53
211 212 213 214 215 216 21.7 218 219 21.10 2111
2 ST. DLUHOP. 2,30/08 CZ0001001309 cz 048 058 054 795084 801844 80000 800000 0.21
221 222 223 224 225 226 227 228 229 2210 2211
23 ST. DLUHOP. 2,55/10 CZ0001001242 cz 048 058 054 391240 388580 40000 400000 0.10
231 232 233 234 235 236 237 238 239 2310 2311
2 ST. DLUHOP. 3,80/15 CZ0001001143 cz 048 058 054 400960 386096 40000 400000 0.10
241 242 243 244 245 246 247 248 249 2410 2411
25 SKODA AUTO VAR/07 CZ0003501181 Ccz 048 055 054 315615 316942 3153 315300 6.31
251 252 253 254 255 256 257 258 259 25,10 2511
26 TELEFONICA EMISIONES VAR 19/06/10 XS0305573957 ES 048 055 054 500000 499722 250 500000 0.98
26.1 262 263 264 265 266 26.7 268 269 26.10 2611
27 VEOLIA ENVRNMT VAR 04/10 XS0167345437 FR 048 055 054 600080 602058 5900 590000 0.34
271 272 273 27.4 27.5 27.6 27.7 27.8 27.9 27.10 2711
28 VOLVO TREASURY NORT VAR 06/15/08 XS0169285698 SE 048 055 054 753522 749001 750 750000 8.01
281 282 283 284 285 286 287 288 289 28.10 2811
20 20308503 SPP 39T 6 mid 03/11 CZ0001001762  CZ 048 058 054 1280177 1296606 1300 1300000 1.86
291 292 293 294 295 296 297 298 299 29.10 29.11
30 21008512 SPP 26T 5 mid 09/02 CZ0001001861 cz 048 058 054 789719 797466 800 800000 1.14
301 302 303 304 305 306 30.7 308 30.9 30.10 3011
31 21104517 SPP 52T 5mid 13/04 CZ0001001960 cz 048 058 054 243177 243532 250 250000 0.36
311 312 313 314 315 31.6 317 31.8 319 31.10 3111
3 21210502 SPP 52T 6 mid 13/10 CZ0001001739 cz 048 058 054 587587 594914 600 600000 0.86
321 322 323 324 325 326 327 328 329 32,10 3211
33 21307494 SPP 52T 5 mid 14/07 CZ0001001655 Ccz 048 058 054 591803 599409 600 600000 0.86
331 332 333 334 335 336 337 338 339 33.10 331
24 21409508 SPP 39T 6 mid 15/12 CZ0001001820 Ccz 048 058 054 294454 298185 300 300000 0.43
341 342 343 344 345 346 347 348 349 34.10 34.11
35 21801511 SPP 52T 6 mid 19/01 CZ0001001853 cz 048 058 054 4861625 491276 500 500000 0.71
351 352 353 354 35.5 35.6 35.7 358 359 3510 3511
36 22112514 SPP 39T 5 mid 23/03 CZ0001001929 cz 048 058 054 283359 284728 289 289000 0.41
36.1 36.2 363 364 365 36.6 36.7 36.8 36.9 36.10 36.11
37 22709515 SPP 181D 5 mid 30/03 CZ0001001937 Ccz 048 058 054 888673 893544 900 900000 1.29
371 372 373 374 375 376 37.7 378 379 37.10 371
38 23005519 SPP 52T 5 mid 01/06 CZ0001001986 cz 048 058 054 290754 290763 300 300000 0.43
381 382 383 384 385 386 387 388 389 38.10 3811
39 23108498 SPP 52T 5 mid 01/09 CZ0001001697 cz 048 058 054 589561 597076 600 600000 0.86
391 392 393 39.4 39.5 39.6 39.7 39.8 39.9 39.10 3911

Finanéni derivaty - DOFO31_21 - Burzovni finanéni derivaty v majetku
fondu



Nézev burzovniho finanéniho derivatu ISIN Celkova realna hodnota burzovniho finanéniho derivatu

1 2 3
1 Soucet (X) Soucet (X) 13
2 21 22 23

Finan¢ni derivaty - DOFO31_22 - Mimoburzovni finanéni derivaty v majetku fondu

Nazev mimoburzovniho finanéniho Nazev protistrany mimoburzovniho ICO protistrany mimoburzovniho Podkladové aktivum mimoburzovnich  Celkova realna hodnota mimoburzovniho  Riziko spojené s druhou smluvni stranou
derivatu finanéniho derivatu finanéniho derivatu financnich derivata finanéniho derivatu finanéniho derivatu
1 2 3 4 5 6
1 Soucet (X) Soucet (X) Soucet (X) Soucet (X) 15
,  ménovo-arokovy swap KB 45317054 20 53005 26
21 22 23 24 25 -
3 ménovy swap ING 25629123 22 1973 36
31 3.2 3.3 34 3.5 -
4 urokovy swap CsoB 00001350 20 35494 46
41 4.2 43 44 4.5 -

Kvalita investiénich nastroj& - DOFO31_31 - Struktura investiénich nastroj podle hodnoceni kvality

IN
1
Rating 1. stupné 1 13856615
11
Rating 2. stupné 2 3201788
21
Rating 3. stupné 3 3248892
3.1
Rating 4. stupné 4 4.1
Bez ratingu 5 50034

51



